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% SET index Change after event risk
Start Date | End date
1 day | 1 Week |1 Month |3 Months |6 Months
Swﬂlmm’m 8-N.W.-33 [28-N.N.-33[ 1.10% | 6.36% | 18.58% | 13.96% | -6.12%
savdu-lasfie | 1-8.0.-50 | 12-8.0.-50| 0.35% | 4.29% | -2.49% | -32.34% | -34.85%
T8\T8-90130% | 20-N.W.-56 | 27-N.W.-56 [-1.29% | -1.24% | 2.99% | 7.17% | 19.93%
imﬁnﬂ-gmiu 20-N.W.-65 277 -1.10%| -1.94%
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Data as of Feb 28, 2022
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Data as of Feb 28, 2022 (Unit: Million USD)

r THAILAND -8,287 | -1,632 695 432 | 1,931 | 2,363
INDONESIA 3220 | 2,688 100 425 | 1220 | 1,645 |
MALAYSIA 5,782 767 | -270 80 679 759
PHILIPPINES | -2,513 5 | 1,723 -56 141 85
VIETNAM 876 | 2,724 | -128 -128 -23 -151
TAIWAN 15997 |-15604 | o777 | -1951 | -5922 | -7,873
INDIA 23,373 | 3,761 | .3591 | 4817 | 4471 | -9,288
KOREA 20,082 [-22,807 | 2,844 | -3275 418 | -2,857

RuNa19210 MalTInIaaIna @ Tnitaza a1 N ing

Data as of Feb 28, 2022 (Unit: Million Baht)
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Stock index price change (%MTD)

Unit: percent; (end of Jan 2021 - Feb 28, 2022) USD B Local Currency
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0108 2113 i 40221 2626 3930 3939
| B O O — \ \ \ \ —— S —— . . \ III*
47 18 907 06 - -1.0 . i i
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Stock index price change 2022 (%YTD)

Unit: percent; (end of Dec 2021 - Feb 28, 2022)
uSD B Local Currency

390 3.8 41 4.7

{ 37 17 {1 2020 1826 2226
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. 39 » -0.5-05 | i
49 49 42 49 46 4.2 31 <129 ; ]
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Source: Bloomberg, * MSCI EM = MSCI Emerging Markets Index .
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SET Index classified by industry

Data as of Feb 28, 2022

%YoY %MTD %YTD Weight Mkt cap.
2019 2020 2021 Dec21 Jan22 Feb22 Feb22 Feb 22
SET 1.0 -8.3 14.4 5.7 -0.5 2.2 1.7 100%
___SETS0 _____ 23 __ 148 88 __ 60 03 23 26 ______ 65% ____
| Service 35 -158 103 2.2 -0.1 4.3 4.2 25% : = %YTD 3o
i Resource 8.9 -9.1 8.1 8.3 0.9 1.9 2.8 22% i : ZE;TEE;,;W»Q
' Financial 7.4 143 205 8.7 1.6 0.7 2.3 15% : Juwan
i Technology 10.2 21.6 28.9 5.4 5.5 6.3 0.5 13% :
\  Property -5.4 -15.6 111 4.5 -0.5 0.7 0.2 12% i
 Ago&Food 130 03 125 51 09 04 2 6%
Industrial -22.8 5.8 25.1 6.7 1.2 2.4 -3.6 6%
Consumption -13.5 24 -3.1 2.8 -2.2 -6.5 -8.5 1%

Source: SETSMART 8
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SET average daily trading value and SET Index

Unit: Trading value (million THB (LHS); Index (RHS)

Average daily trading value

—— SET Index at the end of period

o SET

mai average daily trading value and mai Index

Unit: Trading value (million THB) (LHS); Index (RHS)

Average daily trading value

——— mai Index at the end of period

160,000 - ~ 1,800 10,000 - 3 3 — 700
140,000 - ¢ ® ——" - ® /. — L 600
| L 1,500 8,000 -| 7,752 7.285
120,000 6,368 6,842 - 500
! 6,013 ' 5,870
: L 6,000 - J :
wow | agar2 9963 e3ges | 67549 91:300 | 7 5:403 ‘ 4,580 5 - a0
’ ; ’ 110 ’ + 300
80,000 - 80, 71.422 | 900 4,000 - 3,312
60,000 - | ‘ L 200
L 600 2,000 -
40,000 - L 100
20,000 300 0
5 § § § & =3 ¢ 5 § § § & % &
| E—! [ Emmm—
SET and mai (THB million) 2021 : 2022 1H1/2021 | H2/2021 Q1/2021 | Q2/2021 | Q3/2021 | Q4/2021 Dec Jan : Feb
| (vTD) | 21 2 || 22
1 1 |
Average daily trading value 93,846 : 96,657 : 98,328 89,546 96,951 99,801 92,913 86,124 77,292 94,382 : 99,052
% YOY 36.8% : -0.9% I 43.3% 30.5% 44.9% 41.7% 65.5% 6.3% 23.0% -6.1% : 5.0%
I —————
9

Source: SETSMART; Data as of Feb 28, 2022
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Average daily trading value and trading proportion classified by investor types (SET and mai)

Unit: million THB

8,226

8,788 7,932

I EEa EE3

Unit: percent i ,
9.36% 8.21% | 9.51% 9.21% | 10.30%

8,444 8,047

9,352 i 9,982

6,963

X Za EED

2021 2022 | H1/2021 H2/2021 ' Q1/2021 Q2/2021 Q3/2021 Q4/2021 | Dec 21 Jan 22 Feb-22

(YTD) .
[ Local Retail Investors

[ Foreign Investors

[ Local Institute Investors Proprietary Trading
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Net trading position classified by investor type (YTD)

Unit: million THB

75,570
8,128
[ [ [
-18,629 -65,069
Local Retail Investors Foreign Investors Local Institute Investors Proprietary Trading

Net trading value of foreign investors
Unit: million THB === : m==mmmm- !
i 75,570 | 08618 ! 61,336 1
| | 27,263 P 23021 14234 |
1 1 | 1 1
L] | ] T [ T T T | T 1 I
1 1 I ! 1 |
50,553 | 1 29,370 1,399 5 | ]
s i 77,817 e -48,446 : i i
2021 : 2022 (YTD) : H1/2021 H2/2021 Q1/2021 Q2/2021 Q3/2021 Q4/2021 Dec 21 Jan 22 : Feb 22 :
1 I ! | 1 I

Source: SETSMART, Data as of Feb 28, 2022
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Forward P/E of Thailand and regional comparisons

Unit: times
M 26 Feb 21 31 Jan 22 B 28 Feb 22
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Hong Kong Korea China Taiwan Singapore Vietham Malaysia Indonesia Philippines SET mai
Historical P/E of Thailand and regional comparisons
Unit: times I 26 Feb 21 31 Jan 22 M 28 Feb 22
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© ¥ : @ - 2 ® 2 9 o
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Hong Kong Korea Taiwan China Malaysia Singapore Vietnam Indonesia Philippines SET mai

Source: Bloomberg
Forward P/E Ratio : The measure of the price-to-earning ratio (P/E) using forecasted earnings for the next 12 months from analyst consensus in Bloomberg data base.

Historical P/E Ratio: The measure of the price-to-earning ratio( P/E) using trailing 12 months earning in the calculation.
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